TRUONG DAl HOC VAN LANG

PON VI: KHOA TAI CHINH - NGAN HANG

I. Thong tin chung

DE THI VA DAP AN

THI KET THUC HQC PHAN

Hoc ky 1, nam hoc 2024-2025

BM-003

Tén hoc phan:

QUAN LY QUY PAU TU

Ma hoc phan: | 7AFINC40153 Sé tin chi: | 3
M4& nhém Iép hoc phan: | 241_71FINC40153 01
Hinh thire thi: Tric nghiém két hop Tw luan Thoi gian 1am bai: |90 | phat
Thi sinh dwoc tham khdo tai li¢u: Co O Khéng

Céch thiic ndp bai phan tw luan (Giang vién ghi rd yéu cau): SV gd truc tiép trén khung
tra 1oi ciia hé théng thi hodc np truc tiép bang hinh anh hoic ban word

I1. Cac yéu cau caa dé thi nham dap &ng CLO

(Phan nay phdi phdi hop véi thdng tin tir dé ciong chi tiét cia hoc phan)

Trong sb Lay dir
Ky Hinh CLO biém | igu do
. Ay . thirc trong | s | uwong
hiéu | No§i dung CLO . Céu hei thi so
danh thanh tbi miiC
CLO > L
gia phan danh da dat
gia (%) PLO/PI
(1) ) ©) (4) () (6) (7)

Trang 1/9



BM-003

CLO1

banh gia duoc
cac dix liéu va
thong tin can
thiét cho viéc
quan ly va van
hanh quy dau tu
& muc do can
ban

Tric
nghiém

40%

Tric nghiém
Caul-8

4,0

CLO2

Phan tich duoc
phuong thirc
dau tu, chién
lugc quan tri
danh muc dau
tu, quy trinh
phan phdi ban 1&
quy va quan tri
tai chinh quy
dau tu trong xu
huéng toan cau
hoa

Tric
nghiém
va tu
luan

50%

Trac nghiém
Cau9-12

Tu luan Cau 2

5,0

CLO3

Van dung tu
duy phan bién
dé phan tich,
danh gia va dua
ra két luan vé
c4c van dé trong
hoat dong va
quan tri danh
muc cua quy
dau tu

Tu luan

10%

Tu luan

Cau1l

1,0
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I11. N§i dung cau héi thi

PHAN TRAC NGHIEM (12 cau, méi cdu 0,5 diém)

1. Gia tri tai san rong caa quy la bao nhiéu biét rang quy sé hitu danh muc c6 phiéu bao
gom: Co phiéu A, sé lwong 1.000, gia $20; ¢ phiéu B, s6 luong 2.500, gia $40. Quy c6 no
phai tra $10.000 va 8.000 churng chi quy

A. $13,75

B. $15,00

C. $12,50

D. $2,50
ANSWER: A

2. Qu¥ ¢ tong tai san $200.000, no phai tra $20.000, s6 lwong ching chi quy 8.000. Gia
dinh quy ban duoc $23,5/chiing chi quy. Tinh ty 1& phan trim thing du ma NDT phai tra dé
s& hiru churng chi quy nay

A. 4,44%
B. -4,26%
C. 6,00%
D. 6,38%
ANSWER: A

3. Quy md mudn c6 mot s tién dy trir @& mua lai ching chi quy khi ¢ yéu cau, vay quy
nén han ché dau tu vao tai san nao

A. Cb phiéu cong ty chua niém yét
B. C phiéu cong ty niém yét

C. Tréi phiéu cong ty niém yét

D. Chitng chi tién gui kha nhuong
ANSWER: A
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4. Piém manh cta viéc ca nhan tu dau tu truc tiép so voi dau tu gian tiép qua quy dau tu
A. Kiém soat duoc cac giao dich

B. Bugc quan ly chuyén nghiép

C. Tiép can dugc co hoi dau tu vao tai san cO yéu cau vén cuc cao

D. Phi giao dich cao

ANSWER: A

5. Quy can bang dang can nhic phan bd tai san, gia dinh quy mudn phan bé tai san dé co
tinh thanh khoan cao nhat. Co ciu tai san nao phi hop nhat

A. C6 phiéu niém yét 80%, trai phiéu niém yét 15%, tién 5%

B. C phiéu niém yét 80%, trai phiéu niém yét 17%, tién 3%

C. C6 phiéu chua niém yét 60%, trai phiéu niém yét 30%, tién 10%
D. C6 phiéu chua niém yét 60%, trai phiéu niém yét 25%, tién 15%
ANSWER: A

6. Quy can phat hanh bao c4o nio dé tat ca nha dau tu c6 thé tim hiéu vé minh mot cach day
du nhat

A. Ban cao bach

B. Ban cao bach tom tat

C. Ban béo céo giao dich

D. Ban bao cao NAV hing ngay

ANSWER: A

7. Luan diém c6 lgi cho quy bi dong khi so véi quy chi dong
A. Thué thap hon
B. Hiéu suét 6n dinh

C. Chu ky hiéu suét
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D. K¢ huong loi
ANSWER: A

8. Nha dau tu rét 2,0 ty VND dé mua chang chi quy, 5 ndm sau, so tién thanh 2,8 ty VND,
gia dinh khéng rét thém vén hoac khéng rut von khoi quy. CAGR ma quy mang lai cho nha
dau tu 12

A. 6,96%

B. 8,00%

C. 40%

D. 140%
ANSWER: A

9. Muc tiéu ciia quy 1a dau tu vao chiing khoan no ¢ thoi gian dén ngay déo han thap hon
12 thang va c6 rui ro. Vay quy sé& dau tu vao dau?

A. Chung chi tién giri kha nhuong
B. Cb phiéu

C. Tréi phiéu

D. Tin phiéu

ANSWER: A

10. Quy sé sir dung phuong phap dinh gia nao khi dinh gia doanh nghiép co lgi nhuan &m
A.PIS

B. PIE

C. EV/IEBITDA

D. EV/IEBIT

ANSWER: A
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11. Doanh nghiép ABC bu6n ban phan bon thudc quéc gia dong ctra (khdng xuat nhap
khau). Qu¥ c6 nén dau tu vao doanh nghiép ABC khong, gia dinh ABC di hoat dong hét
cong suat nha may va cac yéu té khac khong thay doi

A. khéng nén, vi doanh thu va lgi nhuan ky vong khong tang truong
B. khéng nén, vi doanh thu va lgi nhuan ky vong tang trudng

C. nén, vi doanh thu giam va lgi nhuan giam

D. nén, vi doanh thu tang va lgi nhuan giam

ANSWER: A

12. Bé giam thiéu rui ro cho danh muc cb phiéu, quy s& xay dung danh muc ¢ phiéu c6 su
trong quan nhu thé nao

A. trong quan nguoc chiéu
B. khong twong quan

C. twong quan cung chiéu
D. khong c6 dap an ding
ANSWER: A

PHAN TU LUAN

Cau héi 1: (1,0 diém)

Trong qué trinh dau tu, quy nhan nhan thay danh muc hién hitu khéng con phi hop véi muc
tiéu. Quy mudn loai bét 1 ¢o phiéu cé ty suat sinh lgi thap va rii ro cao ra khoi danh muc.

Qily dang phan van gitra 2 ¢6 phiéu A va B c0 ty suat sinh loi trong 6 thang qua nhu sau:
(1,0 diém), CLO3

Thang |[CPA |CPB

1| 4% | 4%
2| 6%| 2%
3| 6% | -1%
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41 6% | 2%
5| 2% | 4%
6| 4% | 2%

a) Tinh d6 léch chudn (0,25 diém), ty sut sinh loi trung binh (0,25 diém) cua mdi cb phiéu
b) Qu¥ nén loai cb phiéu A hay B ra khoi danh muc va vi sao (0,5 diém)
Cau héi 2: (2,0 diém)

Ngay hdm nay, quy sé hitu danh muc ¢6 phiéu nhu sau:

Homnay | SL | Gia
A 100 | 12
B 200 | 10
C 500 8
D 200 | 20

Quy ¢6 phiéu sau 1 nam thay d6i vé gia, khong thay doi vé so luong ¢ phiéu, vai théng tin
sau

I ndam sau | SL | Gia
A 100 | 18
B 200 | 9,5
C 500 | 8,5
D 200 | 24

a) Tinh ty suat sinh loi cua quy sau 1 nam (0,5 diém)

b) C6 phiéu nao déng gop nhidu nhat va nhiéu thir hai trong su ting truéng ndy. Mai ¢b phiéu
dong gop bao nhiéu % (0,5 diém)
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¢) Doanh nghiép A san xuit va tiéu thy sit thép tai Viét Nam. Trong cudc hop ngay
17/10/2024, Chinh pha Trung Quéc cam két hé tro bo sung cho cac du an bat dong san tai
nudc ho. Theo ban, véi thong tin nay thi doanh thu va lgi nhuan cua doanh nghiép A sé bi
anh huong nhu thé nao, gia dinh cac yéu té khac khong thay d6i (1,0 diém). Qity dau tu nén
hanh dong nhu thé nao d6i vai c6 phiéu A (1,0 diém)

PAP AN PHAN TU LUAN VA THANG PIEM

Phan cau héi Néi dung dap an Thang diém | Ghi chu
I. Trac nghiém 6,0
Caul-12 A 0,5
Il. Tw luan 4,0

- Do léch chuan A: 0,049; B: 0,018
Cau la 0,5
- TSSL TB cua A: 2,0%; B: 2,2%

X - Loai CP A vi TSSL thap nhung rui ro
Cau 1b a0 0,5

Cau 2a - TSSL: 13,84% 0,5

- CP D d6ng gbp nhiéu nhat 7,14%
Cau 2b ‘ 0,5
- CP A d6ng gop nhiéu thir hai 5,36%

- Doanh thu va lgi nhuan ky vong
cua doanh nghiép A tang do gi& ban
s& tang, hd tro bai nhu cau duoc cai
thién tir Trung Quéc

Cau 2c 2,0
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- Vi loi nhuan ting nén gia c6 phiéu
s¢ duoc huong loi. Qliy nén mua
thém c6 phiéu A

Piém tong

10.0

TP. Hé Chi Minh, ngay 18 thang 10 nam 2024

Nguwdi duyét dé Giang vién ra dé
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